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1. Reason for filing the Amendment Report of Quarterly Securities Report 
The Company shall file the Amendment Report of Quarterly Securities Report because a part of the 
Quarterly Securities Report for the second quarter of the 24th term (from July 1, 2008 to September 
30, 2008) filed on November 14, 2008, needs amendments. 

 
2. Item for amendment 

A. COMPANY INFORMATION 
V. Accounting 

1. Consolidated quarterly financial statements 
Notes to consolidated quarterly financial statements 
(Derivative transactions) 

 
3. Portions for amendment 

Portions for amendment are indicated by underlining. 

 
 



 
 
 

 
 

A. COMPANY INFORMATION 
 

V. Accounting 
 
1. Consolidated quarterly financial statements 

Notes to consolidated quarterly financial statements 
(Derivative transactions) 

 
(Before amendment) 
 

As of September 30, 2008 
Derivative transactions whose type of underlying products are currency and interest rate are 
increasing their importance in JT’s operations, and substantial changes have been recognized 
compared with the previous fiscal year-end. 
 

 (Millions of yen) 
Type of underlying 

products Type of transaction Transaction/ 
notional amount Fair value Gain (loss)

Currency Foreign currency forward contracts 710,527 715,120 (7,434) 

 Currency swaps 61,905 (96) (96)

Interest rate Interest rate swaps 137,433 (3,478) (3,478)

 Interest rate cap options 467,171 3,743 1,868

 
Note: Derivative transactions qualifying for hedge accounting are excluded. 
 
 
 

(After amendment) 
 

As of September 30, 2008 
Derivative transactions whose type of underlying products are currency and interest rate are 
increasing their importance in JT’s operations, and substantial changes have been recognized 
compared with the previous fiscal year-end. 
 

 (Millions of yen) 
Type of underlying 

products Type of transaction Transaction/ 
notional amount Fair value Gain (loss)

Currency Foreign currency forward contracts 713,646 718,808 (7,004) 

 Currency swaps 61,905 (96) (96)

Interest rate Interest rate swaps 137,433 (3,478) (3,478)

 Interest rate cap options 467,171 3,743 1,868

 
Note: Derivative transactions qualifying for hedge accounting are excluded. 
 
 


